
Lampiran. 16 Hasil running Variabel NI/P (untuk mencari residual NIPSP) 

sesudah adopsi IFRS 

 

 

 
 

Dependent Variable: NIPSP   

Method: Panel EGLS (Cross-section random effects) 

Date: 07/11/13   Time: 19:34   

Sample: 2009 2011   

Periods included: 3   

Cross-sections included: 61   

Total panel (balanced) observations: 183  

Swamy and Arora estimator of component variances 
     
     Variable Coefficient Std. Error t-Statistic Prob.   
     
     C -0.072984 0.772101 -0.094527 0.9248 

DW1 0.260051 0.092636 2.807246 0.0056 

DW2 0.237402 0.092636 2.562754 0.0112 

DZ1 0.014155 0.943356 0.015005 0.9880 

DZ2 0.418378 0.797281 0.524756 0.6004 

DZ3 0.233795 0.831962 0.281017 0.7790 

DZ4 0.036040 0.804497 0.044798 0.9643 

DZ5 0.050501 0.831962 0.060701 0.9517 

DZ6 0.023596 0.889404 0.026530 0.9789 

DZ7 0.127538 0.823429 0.154886 0.8771 

DZ8 0.155703 0.804497 0.193541 0.8468 
     
      Effects Specification   

   S.D.   Rho   
     
     Cross-section random 0.711362 0.6591 

Idiosyncratic random 0.511597 0.3409 
     
      Weighted Statistics   
     
     R-squared 0.064749     Mean dependent var 0.102639 

Adjusted R-squared 0.010374     S.D. dependent var 0.514271 

S.E. of regression 0.511597     Sum squared resid 45.01773 

F-statistic 1.190780     Durbin-Watson stat 1.740928 

Prob(F-statistic) 0.300159    
     
      Unweighted Statistics   
     
     R-squared 0.049902     Mean dependent var 0.267655 

Sum squared resid 123.9594     Durbin-Watson stat 0.632244 
     

 


